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A fast regularisation of a Newtonian vortex equation
José A. Carrillo, David Gémez-Castro, and Juan Luis Vazquez

Abstract. We consider equations of the form u; = V - (y(u)V N(u)), where N is the Newtonian
potential (inverse of the Laplacian) posed in the whole space R4, and y(u) is the mobility. For
linear mobility, y(u) = u, the equation and some variations have been proposed as a model for
superconductivity or superfluidity. In that case the theory leads to uniqueness of bounded weak
solutions having the property of compact space support, and in particular there is a special solution
in the form of a disk vortex of constant intensity in space u = ¢1¢~! supported in a ball that spreads
in time like ¢271/9 | thus showing a discontinuous leading front.

In this paper we propose the model with sublinear mobility y(u) = u%, with 0 < « < 1, and
prove that non-negative solutions recover positivity everywhere, and moreover display a fat tail at
infinity. The model acts in many ways as a regularisation of the previous one. In particular, we
find that the equivalent of the previous vortex is an explicit self-similar solution decaying in time
like u = O(t_l/"‘) with a space tail with size u = 0(\x|_d/(1_"‘)). We restrict the analysis to
radial solutions and construct solutions by the method of characteristics. We introduce the mass
function, which solves an unusual variation of Burgers’ equation, and plays an important role in the
analysis. We show well-posedness in the sense of viscosity solutions. We also construct numerical
finite-difference convergent schemes.

1. Introduction

We will study equations of the form
ur = V- (y(u)VN(u)) (1.1

where N is the Newtonian potential

N(u(t.) = [R Glx e, ) dy

for G the Green kernel, and y(u) is called the mobility. For linear mobility y(u) = u,
the equation has been studied by a number of authors as a model for superconductivity or
superfluidity, cf. Lin and Zhang ([20]), Ambrosio, Mainini, and Serfaty ([2, 3]), Bertozzi,
Laurent, and Léger ([5]), Serfaty and Vazquez ([21]). The theory of the last paper leads
to uniqueness of bounded weak solutions having the property of compact support, and in
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particular to a special solution in the form of a disk vortex of constant intensity in space
that decays in time like c¢;¢~! and is supported in a ball that spreads with radius R =
cot'/4  thus showing a discontinuous leading front, i.e. u = Clt_IXB(O,thl/d). This vortex
solution is an asymptotic attractor for a large class of solutions. Moreover, in dimension
2, the equation is directly related to the Chapman—Rubinstein—Schatzman ([10]) mean
field model of superconductivity and to E’s model of superfluidity ([16]), which would
correspond rather to the equation u, = V - (Ju|V p).

On the other hand, we can formally understand (1.1) as a gradient flow equation with
the non-linear mobility y (1) by rewriting it as

o~

SF . 6F
ur=V- (V(M)VE) with S N(u),

and the associated energy functional

1
Fu) = 3 /]Rd N(u)u dx.

The transport distance associated to this non-linear continuity equation was shown in
[15] to be well defined for non-linear mobilities of the form y(u) = u*, 0 < @ < 1, and
for general concave non-linear mobilities, while transport distances associated with con-
vex non-linear mobilities are not well defined in general. Gradient flows associated to
homogeneous concave mobilities were studied subsequently in [9]. This interesting line
of research will not be pursued further in this paper.

Statement of the problem and outline of results. In this paper we study the problem
with non-linear mobility y(u) = u*, with 0 < o < 1. The presence of the sublinear mobil-
ity leads to a number of results that strongly depart from the linear mobility case, and at
the current time implies the need for significant new tools to develop the theory. In par-
ticular, we show that the sublinear non-linearity eliminates the compact support effect of
the typical vortex solutions, and leads to profiles with fat tails at infinity (of the space
variable). They can be interpreted as a diffused vortex. Moreover, the tails depend in a
very precise way on the exponent o < 1. The case o > 1 leads to completely different
behaviour: compactly supported self-similar solutions (see [7]). We write the problem as

u; = V- u*Vv), (0, +00) x R?,
—Av =u, (0, +00) x R?, )
u(t,x),v(,x) =0, |x| = +oo,

u = Uuo, 1207

in all space dimensions d > 1. We assume that ¢ > 0. We will show that this implies that
u>0.

In the first part of this paper, Sections 2—5, we will focus on constructing radial weak
solutions by characteristics, introducing rarefaction fans and shocks as appropriate. This
will sometimes lead to the existence of multiple weak solutions for certain initial data. The
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second part, Sections 6—8, deals with the selection of the stable solutions in the sense of
vanishing viscosity and the notion of a viscosity solution of the mass equation, presented
below. This allows for a well-posedness theory of equation (P) for radial solutions. We
now explain in detail the main results of each section.

We begin our study in Section 2 by looking for relevant explicit solutions. Notably,
we find a self-similar solution with finite mass that will be the equivalent in our model of
the vortex solution mentioned above for linear mobility. This solution is explicit, radially
symmetric, and it has power decay rate in space for every ¢t > 0 while it decays like
O(t="/%) in sup norm. In particular, we will show that the self-similar solution of total
mass M is given by

_, wg|x|9t a5\ /e
Up(.x) = 7% (o + (L) ) 0 (1.2)
aM

Letting « — 1 we get the compactly supported vortex created by the equation with linear
mobility.

In the first part of the paper we are particularly interested in radial solutions for which
a very detailed description can be obtained. For these solutions we can study the mass
function, which is introduced in Section 3 as

m(t,r):/ u(t, x)dx (1.3)

which is the solution of a Hamilton—Jacobi-type equation when written in the volume
variable p = wgr?:
m; + m(mp)* = 0. (1.4)

This equation is reminiscent of Burgers’ equation. Indeed, it is a very unusual version of it
that needs careful development. We remark that our study is dimension independent. We
recall that m, = u > 0.

Equation (1.4) will be studied by the method of characteristics, following [17]. This
is done in Section 3.2 and we obtain solutions by gluing characteristic lines (see The-
orem 3.1). In particular, we recover the self-similar solution (1.2) again. We devote Sec-
tion 4 to showing that the method of characteristics works well when u¢(r) is radially
symmetric and decreasing. First, in Section 4.1 we discuss the case where u¢ is non-
increasing and continuous, and the characteristics fill the space. Then, in Section 4.2,
we study the case in which u¢ is non-increasing and discontinuous, where characterist-
ics leave gaps. One way to fill these gaps is the introduction of a rarefaction fan, which
is presented in Section 4.2.3. This important topic is treated in detail. Then we derive
mass conservation (Proposition 4.4), a comparison principle (Theorem 4.5), and asymp-
totic behaviour for such solutions (as ¢t — oo in Theorem 4.6 and Lemma 4.8 and for fixed
t as |x| — oo in Theorem 4.10).

Next, in Section 5, we enlarge the class of initial data, still radially symmetric, but
only piecewise decreasing. Then shocks may appear, and we need Rankine—Hugoniot
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conditions (given by (5.1)) to select the correct shock solutions. In fact, we give in Sec-
tion 5.2 an example of non-uniqueness of weak solutions: the square functions.

We then address the issue of constructing solutions for a large class of initial data
and selecting the physical ones. We devote two sections to constructing viscosity approx-
imations, as it is customary to do for similar problems. In Section 6 we will consider a
regularised problem with a viscous term eAu:

u; = V- ((e +up)*Vo) + eAu, (0, +00) x R?,

—Av =u, (0, +00) x RY,

(Pe)
u(t, x),v(,x)— 0, |x] = +o0,
U = U, t=0.

The limit of this problem as ¢ — 0 is called the vanishing viscosity limit. We prove that,
for general (non-radial) initial data, (P.) is well posed (Theorem 6.1), has suitable L?
estimates (Proposition 6.2), its mass satisfies (6.3) similar to (1.4), and it converges in the
sense of weak solutions (Theorem 6.3). Passing to the limit ¢ — 0 thanks to suitable a
priori estimates we get weak solutions for quite general, not necessarily radial data.

We still have the problem of uniqueness that we solve for radially symmetric data by
passing to the limit in the above approximation, but now in the mass variable. In Section 7
we obtain a unique viscosity solution in the sense of Crandall-Lions ([13]). We prove
that bounded and uniformly continuous viscosity solutions of (1.4) satisfy a comparison
principle (Theorem 7.5) and can be recovered as the limit of the solutions of (6.3) (The-
orem 7.12). This allows us to state the well-posedness in Theorem 7.14. We conclude the
section by discussing the asymptotic behaviour of viscosity solutions in Theorem 7.17.

Finally, we devote Section 8 to constructing numerical finite-difference convergent
schemes for the mass function using viscosity-solution techniques. Numerical calculations
illustrate the main results of the paper at different stages. We close the paper with some
comments on extensions and open problems in Section 9.

2. Explicit solutions
In this section we construct two families of explicit solutions for (P).

2.1. Constant-in-space solutions and the friendly giant

We look for ODE-type solutions for (P). Indeed, for initial constant data uo(x) we may
look for supersolutions u (¢, x) = g(¢). We write the equation

u; = V- Vo) = Vu®Vo + u*Av = Vu®*Vo —u*t1,

Hence,
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Therefore, we have the friendly giant solution:
g(t) = (ug® +at)™/e.

Assuming that a comparison principle works, this solution will allow us below to show
that
(t, x) = (uoll % + )™/ @0

is a supersolution.

Global supersolution. Even as ||ug| Lo — +00 we have the so-called friendly giant
i) = (at)~Ve, (2.2)

Even if these solutions are not in L!, comparison works for any viscosity solution or
for any limit of approximate classical solutions like the ones obtained by the vanishing
viscosity method.

2.2. Self-similar solutions

Next we establish the existence of the important class of self-similar solutions, which take
the form
Ut,x) =tV F(|x|t ™). (2.3)

In order to satisfy (P) and conserve mass we must take

1 1
V= o’ p= ad’
A PDE in self-similar variables. Then the equation for the profile U(t, x) = ¢t~ F(|y|)
where y = xt7F is

_LV -(yF) = V- (F*VN(F)).
ad

Eliminating the nablas and rearranging, we get the fractional stationary equation
yF17% = —ad VN(F).
Applying the divergence operator to the latter equation, we get
V.-(yF'™) = —ad AN(F) = adF (2.4)
since N is the inverse of —A in R¢.

An ODE for F in radial coordinates. In order to solve this equation we put w(r) =
F(r)!=® sothat F = w? with p = 1/(1 —a) > 1. Notice that p — 1 = a/(1 — a). Also,
p —>ooasa — 17 and for « = 1/2 we get p = 2. We also assume that w is a radial
function w = w(r). We get

rw'(r) = adw(r)? —dw(r) = dw(r)(ew(r)?~ 1 —1). (2.5)
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There is an equilibrium point wy = (1/)/@~D = =00/ (for ¢ = 1/2 we get
ws = 2). This gives rise to the constant solution that is also found in the limit case of
linear mobility. But in the case of linear mobility we have & = 1, p = 1 and there is no
preferred critical value for (2.5).

Actually, the existence of the critical value for 0 < o < 1 allows us to construct solu-
tions in the region D = {(r,v) : r > 0, 0 < w < wy} of the ODE phase plane. It is clear
that D is an invariant region; it is bounded by the solutions w = 0 and w = w, from
below and above.

Quantitative analysis of (2.5). An asymptotic analysis as r — oo gives for all possible
solutions rw’(r) ~ —dw(r) so that w(r) ~ r~¢ and the original profile v behaves as

F(r) ~r™% asr — oo.

Since dp = d /(1 — «) > d, this tail is integrable. As for the limit 7 — 0, the only admiss-
ible option is to enter the corner point so that

FOY) =w? =a™®.
Hence, all the solutions in this region will have the same behaviour at r = 0 to zero order.
They are all decreasing and positive for r > 0.

Explicit expression for F. An explicit computation is possible as follows. Since we have
by (2.4) that
r=rdw) = adw?,

if we define z = r?w, then we get the ODE z’ = Ar~*~'z? with
A=ad, a=dp—(d-1)—-1=d(p—-1) =da/(1—a).
Integration of z7?z' = Ar~~! gives

1
p—1
7D =, +

A
PV —Cy =,
a
Ap—D o
a

We have A(p — 1)/a = « so that

1

_ —d(p—1)y=1/(p—1) ,—d _
w(r)=(C +ar ) re= (@ + Crd=0)1/(p-1)"

where 1/(p — 1) = (1 — @)/« ranges in (0, co). Finally, the profile F = w? is given by
F(r) = F(OM)(1 + Crd«/0=e)y=l/e  pot) = o 1", (2.6)

where the exponent 1/a = p/(p — 1) ranges in (1, c0) and C is left to be determined.
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We will later show, by a different method, that, under the additional condition

/ U(r,x)dxzf F(yhdy = 1,
R4 R4

we deduce that the self-similar profile is

Py = ((225) ™ 4 0) ™

Hence, the self-similar solution (2.3) of mass 1 is given by

wd|x|dt_5)1fa)—é 27

U@@:fﬁ@+( .

Remark 2.1. (1) Self-similar solutions of mass M can be obtained by the rescaling
Uy (t,x) = MUM®t, x).

Going back to (2.3), the profile of the solution of mass M is given by

Py = F(27)

which yields solutions of the form (1.2) The initial datum of such a solution is a Dirac
delta. The whole class reminds us of the Barenblatt solutions of fast diffusion equations,
cf. [24]. Notice that for large y we have

1

aM =]
Fu(lyl) ~ (W> for [y[ > 1

so the tail depends on the total mass, unlike in the fast diffusion equation, where the
constant for the tail is uniform (see [25]). On the other hand, Fjs(0) = F(0) for all M,
i.e. near y = 0, the self-similar solution does not detect the mass. Notice that

Fy(y) > F(0) as M — +oo.

In particular, the constant value F(0) is the self-similar profile of the global supersolution
ii(t) = (at)~1/*, which has infinite mass.
(2) The formula for @ = 1/2is

F(l) = s
4(1+Clyl4)?
and the self-similar solution in original variables is

2 2

U[, - = S
(t x) 41+ Clx912)2 ~ (2 1 C|x|9)?

which is the Cauchy distribution in d = 1 and the stereographic projection to some sphere
in dimension d = 2.
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Figure 1. Self-similar profiles for d = 1 and different values of «.

(3) The self-similar solution is a C* solution in space and time. This regularity will not
be achieved by the general class of solutions we will describe below, where Lipschitz
continuity will be the rule.

(4) In the limit « — 1 we obtain the expanding vortex solution described in [21], given
by

1 .
Ut,x) = ;XB(O,RN)’ with a)dR‘li =M.

This limit is illustrated in Figure 1.

3. Mass function of radial solutions

In order to proceed with our mathematical analysis, we restrict consideration to radially
symmetric solutions and introduce an important tool, the mass function.

3.1. A PDE for the mass

3.1.1. Radial coordinates. Let us consider u = u(¢, |x|) a radial function and let us
define its mass in radial coordinates as

,
m(t,r) = dwgm(t,r), withm(t,r) =/ u(t,r)rd_ldr.
0
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We have 7, (t,r) = r®'u(t, r). Taking the derivative in 7,

r r 1 0 v
d—1 d—1 d—1,,a
= dr = — —)d
m; /0 T uydr /(; T - lar(t u Br) T

dv
dr’

— rd—l(n—,lrr—(d—l))aa_v — r—a(d—l)n—,lc;crd—l

or

Since u is radial, then v is also radial and its equation can be written

0 (rdfla—v) = u.

rd=19r ar
Hence p -
10V _ _
—rd 1—:/ 7y = .
or 0

Therefore, we can write a first-order equation for m of the form
iy +r @U@= Vmm* =0, (3.1)
which looks like a difficult variation of the classical Burgers’ equation.

3.1.2. Volume coordinates. Equation (3.3) above includes an unwelcome r~%(@=1,

However, by choosing the volume-scaling coordinates
p=wgr?, (3.2
we can write 711, = dwgr? '/, and hence
e+ r 9V dwgrd " in,)® = 0.
In particular, multiplying by dw,; we have
(dwgm); + (dwgm)(dwgmp)® = 0.
Changing back to the m variable,

my +mmj = 0. (3.3)

In this variable, the equation for m does not depend on d any more. This is a surprising
new version of Burgers’ equation, which is not in divergence form. For o # 1, to our
knowledge there is no reference in the mathematical literature to this equation.

3.2. Method of generalised characteristics

The method of generalised characteristics (see [17, Section 3.2]) for a generic first-order
equation
G(Dw,w,y) =0,
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where y = (, x), consists in constructing parametric characteristic y(s) that can be solved
independently. Applying this theory to (3.3), with the notationy = (¢,r), w = m, p; = my,
D2 = my, so that our equation becomes G = 0 with

G(p.z.y) = pr +2p53. (3.4)
we deduce the following theorem.

Theorem 3.1. Let m be a classical solution of (3.3) with initial data my, and let the
derivative be called ug = (mo), > 0. As long as the characteristics

p(t) = po + amo(po)uo(pe)* 't (3.5)

do not cross, the solution is given by

1

m(t, p(t)) = mo(po)(1 + auo(po)*1)' "= (3.6)
and its derivative u = m, by
u(t. p(t)) = (uo(po) ™ +ar)7a. 3.7)

Remark 3.2. (1) Notice that characteristics are always straight lines. Recall that p is a
volume variable.

d—1 1

(2) Due to our choice of coordinates wzr¢ ™" u = m, = da)drd_
J& u(s) ds.
(3) The equation for the mass (3.3) has infinite speed of propagation for the derivative u.

When u is the triangle u¢(p) = (1 — p)+ then the mass is given by

mp, so that m(p) =

1
mo(p) = 5(1 —(1—po)?) for0<py=<1.
Hence the characteristics from pg € [0, 1] are written
o -
p=po+ (1= (1=p0)*)(1=po)* "'t for0=po=1.

For any ¢ > 0, these characteristics cover all p > 0, as shown in Figure 2.

o wlo)
—— characteristics

p

Figure 2. Characteristics corresponding to ug(p) = (1 — p)4+ for pg € [0, 1].

Notice that characteristics from pg € (1, +00) are constant p = py, since ug(pg) and
m(po) = 1/2.
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(4) Aremarkable difference in (3.3) with respect to Burgers’ equation is the fact that, even
for Lipschitz initial data m, characteristics may cross for all # > 0 (see Figure 3). These
intersections will lead to a shock, governed by a variant of the classical Rankine—Hugoniot
conditions ([18,22]), as we will see below.

i

i)
—— characteristics

p

Figure 3. Characteristics corresponding to ug(p) = (1 — p)+ + (1 — |p — 2|)+ for pg € [0, 2].

(5) Notice that by a happy coincidence, u = m, = p,. Hence, by solving the system of
ODE:s, we already obtain the value of the original function u along the characteristic.

Proof of Theorem 3.1. As usual, we form a two-parametric family y(s, p) of characterist-
ics and then identify the surface they build as the solution. Following [17, Section 3.2] we
next construct the characteristics. Using the notation

z(s) = w(y(s)). ps) = Dw(y(s)),

the equations for the characteristics are

P(s) = —DyG(p(s).2(5). ¥(5)) — DG (p(s). 2(5). y(5))p(5). (3.8a)
2(s) = DpG(p(s). 2(5),y(s)) - p(s). (3.8b)
¥(s) = DpG(p(s).z(s). ¥(s)). (3-80)

We write system (3.8) as

p1(s) = —p3p1, (3.9a)
pals) = —p5*h, (3.9b)
2(s) = (Loazp§™") - (p1. p2) = p1 + azp§. (3.9¢)
i(s) = 1, (3.9d)

p(s) = azpy™t. (3.9¢)
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For the initial data we take #(0) = 0 and p(0) = po > 0. We have the following initial
conditions:

2(0) = zo = m(0, po) /Po uo(s)ds, (3.10a)
0
P2(0) = pao = m; (0, po) = u(0, po) = uo(po). (3.10b)

The equation relates the values of p1(0), p2,0 and zo: p1(0) = —p5 zo.

We first notice that 7(s) = s. If ug(pg) = 0 then p; = p, = 0, and hence z = zg
and p(s) = po. In other words, points outside the support of uo do not propagate in any
direction. Furthermore, if uo(r) = 0 then m(r,t) = m(r,0). However, if uo(po) = p2,0 >0
then p,(t) > 0, then p > 0, and hence it is increasing.

Observe that the equation for p, is autonomous; then it can be solved explicitly to get

pa(t) = (p3 % +ar)™V/e, G.11)
if p2,0 > 0. Notice that py p» — p1 p2 = 0, therefore p;/ p» is constant and

p1(0)
P2,0

i) = (Pr% +at)™.

Using the condition on the initial data we finally obtain
20 —
pi(t) = ———(1 + apaot) /™. (3.12)
P2,0

Once p; and p, are known, we can solve for z as a linear equation with variable coeffi-
cients. We have

(1) = ————2(1) = p1(0).
P ot

20t
Since, for any two functions f'g — fg’ = (f/g)'g?, we deduce that

d z(t)

20 —1-1/a
—(——— ) = ——— (1 4+ ap% ) .
dr ((Pz,% + 0”)_1) P20 >0

Integrating on [0, #] and solving for z we deduce that
z(t) = zo(1 + ap§ot) ' 1. (3.13)
Thus we deduce
p(t) = z(O)p2(1)* ™" = z0pS5"
Hence
p(t) = po + azopso't. (3.14)

To deduce (3.5) we substitute the values from the initial data in (3.10). [
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Remark 3.3. Notice that the argument works for any & > 0. The characteristics formula
(3.5) shows us that the cases « € (0, 1), {1}, (1, +00) behave quite differently. The case
o = 1 is the Burgers’ equation. In the case 0 < o < 1, solutions with small positive initial
value will disperse almost instantaneously (as in the fast diffusion equation; see [25]).
Conversely, for « > 1 the larger the initial data the slower it will diffuse (as in the porous
medium equation; see [25]).

Remark 3.4. Notice that for points in the support of ug, characteristics are increasing
straight lines. If the support of u¢ is bounded, characteristics coming from the support of
ug (with positive values of u), will intersect characteristics from outside the support. We
will see later how solutions overcome this difficulty.

4. Radial non-increasing data u,

In this section we will consider non-increasing radial data for (P), by the method of char-
acteristics.
4.1. Continuous u

In this case we will show that the characteristics do not cross, and hence we can construct
classical solutions of (3.3) using Theorem 3.1. Then u is determined in an implicit way by

— 1 _
u(t, x) = (uo(po)™® + at) " where wglx|? = po + amo(po)uo(po)* 't (4.1)

‘We introduce the function

P:(po) = po + amo(po)uo(pe)* 't.
Let us distinguish two cases.

Positive ug. Since u is positive, m is strictly increasing and, since u is strictly decreas-
ing, then uo(0o)*~! is non-decreasing. Hence, for every ¢ > 0, P; is a strictly increasing
function of pg, and therefore invertible. It is null at zero and unbounded at infinity. Hence,
P;:[0, +00) — [0, +00) is invertible. Therefore, for every ¢ > 0 and x € R¢ there exists
a unique po such wg|x|¢ = P;(po).

Compactly supported ug. If the initial datum reaches zero, then suppuo = By for some
R > 0. Then P; is still a strictly increasing function for p < R. Clearly P;(R™) = 4o0.
Hence, for every ¢ > 0 we have P;: [0, R) — [0, +00) is invertible.
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4.2. Discontinuous data: rarefaction fan solutions

4.2.1. Rarefaction fan solution for ug(p) = xjo,L1(p). If one considers a regularised
version of the square functions

Co, p=L,
@)=L 4e—p). L<p<lL
ug (p) = 8( +e—p), L=<p<L+e, (4.2)
0, p>L+e.
The initial mass becomes
cop, p=L,
L _ 2
m$(0) = { ¢oL + C—O%, L<p<L+e,
£
col + cpe, p>L+e.

‘We write the characteristics
0= po+ oemgf)(po)ugs)(po)“_lt for0 <p <L +e.

Since 0 < o < 1, these characteristics cover the whole space (¢, p) € (0, +00)2. There is
a function ,o(()a) (¢, p), with no simple explicit formula. Then

® — (4©(,® —a ~a 43
u (t,,o)—(uo (0o (2.1)) +Oll) . 4.3)
The characteristic emanating from the end of the flat part is still
p=L+acoL(co)* 't = L(1 + aclt).

Fort > 0and p > L(1 4+ acft), as & — 0 then p((f)(,o) — L, whereas u(()s)(p(()a)(t, p)) is
a bounded sequence, so let p; o(f, p) € [0, co] be a pointwise limit. Then p, (¢, p) is a
solution of

p =L +amo(L)paolt, p)*"'1.

Since my(L) = coL we have
p=L+acoLpao(t.p)* 't

Therefore the limit is unique and

p—L)ﬁ

ug (05 p) = paote ) = (7

In particular, the pointwise limit is unique. Hence, the whole sequence converges point-
wise to the limit

o 1

— L1 2
u®(t, p) > (('0 ) + ozt) fort > 0and p > L(1 + acdt).
acolt
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Since the pointwise limit elsewhere is given by u® (¢, p) — u(t, p), where

(co® + oct)_é if p < L(1 + acgt),
ut.p) =1,/ p—L\1% ~i 4.4
o 2 . o
(<occ0Lt) +oet) it p> L(1 + acgt),

we have only proved pointwise convergence. Since the sequence u® € L' N L™ is
bounded, the limitis L? for 1 < p < 400 and weak-% in L.

Remark 4.1. This last function is continuous, and therefore its mass is a classical solution

of (3.3).

solution. a = 0.5 solution. a = 0.5

T
=0 \ —t=0
08 =04 08 | =04
t=0.8 ——— =08
06 osr Y
3 3 | \
04t 04r \ \
| N
021 . 02 \ ™

L L T 4 L L L B— = ==
0 05 1 15 2 25 3 0 05 1 15 2 25 3
p P

characteristics characteristics

) ) / /
. ‘ ‘ N
0 0.5 1 15 2 25 3 0 05 1

15 2 25 3
P 2

o o o
X o @
o o o
X o ®

)
N

o

N

Figure 4. Solution by characteristics for the case o« = 0.5 and initial data u(()s) (co=1,L=1and
& = 0.3 left and ¢ = 0.1 right) a continuous version of the characteristic function, still with compact

support. The characteristics guarantee that flat zones are preserved. For ¢t > 0 there is no longer
compact support.

We point out that the analogy to the fast diffusion equation is limited since Figure 4
shows that solutions are Lipschitz continuous and no more even if fat tails are produced.

4.2.2. Recovering the self-similar solution. Let us consider (4.4) and fix the total mass
M = coL. We get
(M™@L% + at)"w, walx]? < L +aM*L'™%,
ML(Z,)C)Z ((a)d|x|d—L
aMt

As L — 0 we recover the self-similar solution of mass M,

o _1
)““ +az) “ wglxld > L+ aM*L7.

1
a)d|x|d == ~& _1 t‘Ea)d|x|d == ~a
0= ((Gagr) " He) T=rH () T )
up(t, x) — M1 +a M + o

—éF(%) — Up (1, %).

=1
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4.2.3. Rarefaction fan solution for discontinuous non-increasing data. Combining
the formula of solutions by characteristics (4.1) with the rarefaction fan idea we construct

u(t,p) = (ny* + ott)_é where p = po + amo(po)n~'t, (4.5a)

where 7 is some value
Mo € [uo(pg ). uo(py)]- (4.5b)

Let us now show that these solutions are well defined.

Proposition 4.2. Let ug € L°([0, +00)) N LL([0, +00)), up # 0, and radially non-
increasing. For every t > 0, the map

P | Apo) x [mo(pg) uo(pg)] > Ry, (4.6)
po:uo(p0)>0

(00, Mo, 1) > po + amo(po)nd 't 4.7

is bijective. Therefore, the map (4.5) is well defined. Furthermore, it defines a function
u € €([0, +00)?) such that

u(t,) = ug in LYR"). (4.8)
The function m given by
m(t.p) = mo(po)(1 +ang)' ~a. where (po.n0) = P (o). (49)
is a classical solution of (3.3) by characteristics.
Proof. We define an order over the domain of P,

00,1 < Po,2
(0,1, M0,1) < (Po,2,M0,2) = qOr

Po,1 = po,2 and 7Mo,1 > 1No,2.
This defines a strict total order in the domain of P;. Furthermore, notice that
(P0,1-M0,1) < (Po,2.M0,2) == P:(po,1.M0,1) < Pr(po,2.70,2)-

Hence, P; is injective. Furthermore, it is continuous with the topology induced in the
domain of P;. It is immediate to check that

P,(0,u(0%)) = 0.

Notice that {pg : ug(po) > 0} = (0, R) where R < 400. As pp /" R we have that
uo(pg) — 0and mo(po) ,/ M, hence

Pi(po. u(pg)) /* +oc.

Hence P; is surjective. This completes the proof. ]



A fast regularisation of a Newtonian vortex equation 721

4.2.4. Data with an initial gap. Notice that if u is given by (4.5), then

y u(t,p—>b), p=b,
u(t, p) =
0, 0<p<b,
is also a solution, and it corresponds to the initial datum
fo(p) = uo(p—b)., p=b,
=0, 0<p<b.

Furthermore, this solution can be obtained by approximation by continuous initial data

given by characteristics. Therefore supp i (¢, -) = [b, +00). The conclusion is that this
kind of gap is preserved in time. See Figure 5.

solution. a = 0.5

t=0.8

08

solution. o = 0.5

0 0.5 1 15 2 25 3 0 05 1 15 2 25 3

characteristics

characteristics

0.8 0.8
0.6 0.6
= +
04 0.4
02 0.2
0 0
0 0.5 1 15 2 25 3 0 05 1

Figure 5. Solution by characteristics for the case & = 0.5 where initial data has an initial gap.

Remark 4.3. Notice that if suppug = [b, L] then for any ¢ > 0, limy— 400 P; 1 (p) =
(L,0). If suppug = [0, +-00) then limp—, 400 P; 1 (0) — +00.
4.3. Qualitative properties

4.3.1. Mass conservation.

Proposition 4.4. For the classical solution m of (3.3) given by (4.5) under the hypothesis
of Proposition 4.2, for every t > 0 we have

lim m(t,p) = lim mo(p). (4.10)
p—>+00 p—>+00
Proof. Combining (4.9) and Remark 4.3 we conclude the result. ]

4.3.2. Comparison principle for # by characteristics. Since we have classical solutions
by characteristics, we prove a comparison principle for u = m,, by direct computation.
This immediately implies there exists some kind of comparison principle for m.
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Theorem 4.5. Assume that ug,1,uo2 € L>®(R?) is radially non-increasing and such that
Up,1 > Ugp in RY. Let uy, u, be given by (4.5). Then uy > u, in [0, +00) X R4,

Proof. Assume, towards a contradiction, that u; (¢, p) < u,(¢, p) for some ¢ > 0, p. Since
the functions are given by (4.5) we write this inequality as

(163 +at) @ < (5% +a1) "4, 4.11)

where 1n9,; € [uo,i (pg:i), Uo,i (P(Ii)]~ Therefore, we have 19,1 < 10,2. Since ug,1 > up2 We
have pg,» < po,1. Since mg,» < mo,; we have ng2(00,2) < mo,1(0o,1)-

If mo2(po,2) =0, then p = ppo = 0, but at p = 0 we have us (¢, p) = u»2(t,0) =
u0,2(0) > up,1(0) = u;(z,0) and we reach a contradiction.

If mo2(po,2) > 0, we have

p = po,1 + amo(po,)G 7't < po2 + @moa(po2)n§5't = p. (4.12)

This is a contradiction. [

4.4. Asymptotic behaviour

For the study of the asymptotic behaviour we consider a rescaled version of the solution
u by considering scaling as the self-similar solution

w(t,y) = tu(t, 1 y). (4.13)

This is the natural candidate to converge to a stationary non-trivial profile. We will prove
stabilisation of the rescaled flow in the strong form of uniform convergence in relative
error to the self-similar profile of the solution of the same total mass M, i.e. Fjy.

4.4.1. Asymptotic behaviour as t — oo for non-increasing data ug. We tackle the
general case for solutions given by characteristics and state the convergence in relative
error.

Theorem 4.6. Let ug € LL(R?) be radially non-increasing, M = ||luo||z1, and let u be
given by (4.5). Then we have

w(t,y) — Fp(|yl)
yeRd Fyu(y])

-0 ast —> 4o, 4.14)

where w is given by (4.13).
As as direct consequence of this theorem, we have L*° convergence with sharp rate:

Corollary 4.7. Under the same assumptions we have

lim 7Y%|u(r, x) — Ups (£, )] = 0 (4.15)
t—>00

uniformly in x € R<.
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We split the proof of Theorem 4.6 into several lemmas.

Lemma4.8. Letu be radially non-increasing and let wg| x| = p = po + amo(po)nd~'z.
Then

u(t, x)* = Un (1, )% _ [1 3 (p/(p—po)>ﬁ]

Up (2, x) M /mo(po)
p—po \ 1]}
x |14 o =2 . (4.16)
[ (amo(Po)ﬁ) ]
Proof. We have 1
u(x,t) = (ny® +at)"«, 4.17)

where 79 is given by (3.5). Going back to (1.2) we have

—a e _[(_P—P0 \T& (P \Ta] .
w(t, x)™ — Upg (6, %)% = [(—amo(po)) (aM) ]z (4.18)
and hence
u(t, x)* —Up (@, x)*  u(x,1)™ —Unp(t,x)™"
Up (t, x)* N u(t,x)=«

/(p — po) \ 7= —po \"T%, 17"
= [ (o) I+ o) ]

Equation (4.16) looks better in rescaled variables:

w(t, y)* — Fu(lyD*
Fu(lyD*

|4 (po(1. )\ %
z)[l_(ww—pz(z,y)r—é )]
¥4 = polt, y)t~a\~1%a 7
X[1+a( yamof/;)ozl,yy)t) ) ] |
( |y mo(Po(l,y)))ﬁ
Iyld —pot,y)—= M

where pg represents the foot of the rarefaction fan solution, i.e. in the notation of Sec-
tion 4.2.3,

< ‘1 - . (@19

_ 1
po(t,y) = P (tay).

For compactly supported uq, we have that po(z, y) is bounded and the first fraction tends
to 1 uniform in ¢. For the second fraction we need to know whether mo(po(z, y)) — M
when ¢t — +o00.

Lemma 4.9. Let ug be radially non-increasing, bounded, and compactly supported. Let
suppug = [0, p«]. Then, for every t > 0, we have

po(t,y) = p«x ast — +oo uniformly for |y| > 6.
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Proof. We write

p = po+ani 'mo(po)t, no € [uo(pg), uo(py))-

. . 1
In order to recover the scaling factor, we multiply by ¢~ « and bound some terms from
below and some from above:

1—a

_1 _ _l-a _1 _ _
0q8? < wg|y| =t7apo + ang 'mo(po)t T @ <t Ep,+ani ‘Mt @ .

Hence,

<sd aM f=
T
w89 — t_ép*

so long as t is large enough that wy y(’)i > t_ép*. Since 9 — 0 uniformly in |ye| and ug
is radially decreasing, then pg(¢, y) — p« uniformly in 8. ]

We can now prove the main theorem.

Proof of Theorem 4.6. Let ¢ > 0. Since Fjy is continuous and Fys > 0, let us take § > 0

such that
Fu(lyl) — Fam(0)

Fa(0)
Step 1. Close to y = 0. One-sided bound. We assume first that | y| < §. Since v is non-
increasing in y, we have

<e V|y|=é. (4.20)

w(t, yo) =w(t,y) =w(,0) V[y[=|yo| =34.
On the one hand we notice that
w(t,0) = tau(t,0) = (upt ™ +a) & — o~ = Fpr(0)
ast — +o0co. Hence, there exists #; > 0 such that
w(t,0) < Fy(0)(14+¢) Vt=>1t.

Hence,
w(t,y) < w(t,0) < Fyur (0)(1 4 ¢) < Fu(lyD(1 + &),
Therefore,
w(t,y) — Fu(|y])
Fu(ly])

Step 2. Away from 0. |y| > §. Through Lemma 4.8 in version (4.19) and Lemma 4.9 we

have o« a
t, —
sup w.y) ZAGL) —0 ast — +oo.

ly|=8 Fu(lyD

<2e+4+¢> Vt=1,|y] <8. 4.21)
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Therefore, there exists , > 0 dependent on § such that

1 3
EFM(IyI)"‘ <w(t,y)* < EFM(IyI)"‘ Vi > 1, |y| = 6.
Taking roots,
1 3\
— Fy () =) = (5) Fu(yD.
r; 2

Since we want to compare v and Fys rather than their power, we use the intermediate
value theorem which gives

w(t, »)* = Fu(Iy)* = av(t, »)* " (w(t, y) — Fu (Iy]),

where v(t, y) is between w(¢, y) and Fs(|y|). Therefore,

w(t,y) = Fu(yD| _ 1 w(t, y)* — Fp(|y)®
Fu(ly)) av(t, y)*! Fu(lyD)
_1 Fu(IyD* " jw(t, )* — Fp(|y)*
a v(, y)*! Fu(|yD
_ 1( v(t, y) )1—“ w(t, y)* = Fu (lyD”
a \Fp(ly]) Fu(lyD®
1/3\1% t,y)*—F o
< _(_)1 w(t, y)* = Fu(lyD 422)
a\2 Fu(ly)e
Hence, there exists 3 > 5 such that
t,y)—F
wt. ) = Fu WD) _ oy s s s 4.23)
Fu(ly))
Step 3. Close to y = 0. Other bound. We write (4.23) as
w(t,y) = (1—e)Fu(ly]) Vi=13, |y =3
Therefore, taking some |yo| = § and using that v is non-increasing in y we have
w(t,y) = w(t,yo) = (1—-e)Fu(8) Vi=1, |yl <|yol
Going back to (4.20) we have
Fp(8) = (1— &) Far(0) = (1 — &)* Far (| ).
)
w(t,y) = Fu(yD(1 —e)> Vi =13, |y <.
Therefore F
t, —

Fu(ly))
Joining the information from (4.21) and (4.24) we have
w(t, y) = Fu(yl)
Fu(ly))
Together with (4.23), this completes the proof. ]

<de 442+ Vi>n,1, |y <6
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4.4.2. Asymptotic behaviour as t — +o00 for non-increasing data u¢ with an initial
gap. Going back to what was said in Section 4.2.4, if we have an initial datum
0, p =b,
uo(p) = 1 .
{uo<p —b). p>b,

where u¢ is non-increasing, then a solution of (P) by characteristics is given by

0, p =<b,

utt.p) = {ﬁ(z‘,p—b), o> b,

where u is the solution by characteristics with datum ug. In particular, u(z, 0) = 0 and,
therefore, v(z, 0) = 0. Hence, (4.14) cannot hold. Nevertheless, due to Theorem 4.6 we
have the weaker form

sup —0 ast — +oo. 4.25)

wqlx|?=b

u(t,x) —Up(t, x)
‘ Up(t,x)

In rescaled variable this reads

w(t,y) — Fu(|y])

Su
P Fa(ly))

‘ —0 ast — +oo.
walyldzbi~a

Asymptotically, this covers every |y| > 0. In particular, it guarantees that

w(t, y) — Fp(|y))
Iy|>8 Fu(ly])

—0 ast — 4oo, V6 > 0. (4.26)

This result is the most that can be expected in general.

4.4.3. Asymptotic behaviour as |x| — +oo for ¢ > 0 fixed and general non-increasing
data ug. We can repeat the argument to check that the tails of the self-similar solution are
maintained as |x| — 4o0 for any ¢ > 0, if u¢ is compactly supported

Theorem 4.10. Let uy € Lgo(Rd) be radially non-increasing, M = ||ug||p1, and let u be
given by (4.5). Then, for every t > 0 fixed,
u(ts 'x) - UM (ls x)

Um (1, x)
Proof. We repeat the same argument as before. First, from Lemma 4.8 and the fact that
po = P 1(p) we have

u(t,x)* —Up(t,x)*
Um (1, x)*

—0, |x] > +oo. (4.27)

-0, |x| > 4o0. (4.28)

Therefore, u/ Uy € (c1, c2) at least for | x| large. Then, arguing as in (4.22), it holds that

u(t,x) = U (6,%) | _ cf®
Up(t, x) T«

u(t, x)* — Up (2, x)*
Up (t, x)*
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S. General radial data

As we pointed out in item (4) of Remark 3.2 if the data u( is not monotone, then char-
acteristics can cross instantaneously. This leads to the appearance of a shock using the
conservation law theory, as we will discuss next.

5.1. Shocks. The Rankine-Hugoniot equation

The choice of the free boundary is not trivial in principle. As usual in conservation laws,
let us assume that the solution is classical at either side of a shock wave (¢, S(¢)), and let
us denote these solutions by u™ and u ™.

If we consider the mass at either side .S, continuity of the mass means

m(t, ST =m@, S)7).
Taking derivatives,
m(t, SO +my(t, S()T)S = m,(t,St)7) +mp(t, St)7)S’.
Due to (3.3) and the continuity of m,
—mp(t, S()T)m(t, S(1)) + my(t. S(t)T)S’

= —mp(t, St)7)*m(t, S(t)) + mp(t, S)7)S".
Taking into account that m, = u, we deduce that

—uH*m+utS = —-w)*m+u" S’
and solving for S’ we deduce the equation

ut (e, S)* —u=(t. S())~

S/([) — m([,S(I)) u+(t,S(t)) _u_([,S(I)) .

5.1

We can call this the generalised Rankine—Hugoniot condition for (3.3). We leave it to the
reader to check that if u™ and u™ are weak local solutions satisfying (5.1) then the solution
constructed by pasting them,

ut(t,x), x<S@),
u (t,x), x> S8(@),

u(t,x) = {

is a weak local solution.

Remark 5.1. For solutions jumping at the boundary of the support, formula (5.1) simpli-
fies into
S'(t) = m(t, SE))u™ (. S@)* . (5.2)
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5.2. Example of non-uniqueness of weak solutions: the square functions

Let ug(p) = co x[0,2](p)- Then the mass in volumetric coordinates is

cop, p<L,

0 =
m( ’p) {C()L, p = L.

Let us find weak local solutions by characteristics. For 0 < py < L we have

p(t) = po + apocqy!.
We can therefore invert: -
PO=17 acdt’
Assume 0 < p/(1 + acgt) < L; then we can follow a characteristic back to pg < L. As
a consequence we get )
u(t,p) = co(1 +acft)"=.

Using the generalised Rankine—Hugoniot condition (5.1), we select two weak local

solutions u™ (¢, p) = (cg® + ozt)_é and u~ (¢, p) = 0. The mass m(z, r) is clearly

_ _1
m(t, p) = (cg®* +at)"*(p A S(1)).
Therefore, we substitute in (5.2) to deduce that
S'(1) = S()(cg® + o) w (g +at)” T

Hence
S'(t) = S(t)(cg® +at)™,

By definition the jump must begin at the jump of ug, hence S(0) = L. We integrate the
separable equation to deduce that

S(t) = L(cg® + at)e.

Therefore, the solutions obtained by elementary mass conservation arguments are pre-
cisely the weak solutions. We have therefore constructed the following function:

co(l + acg‘z)_é, o< L(CJ“ + ozt)_é,
u(t, p) = _ _1
0, p> Lcg® +at) «.

It is an additional weak local solution to equation (P) with initial data uo = co x[o,L]-
Notice that we have already constructed a rarefaction fan solution in Section 4.2.1. We
leave it to the reader to check that this solution does not satisfy the Lax—Oleinik condition
of incoming characteristics.



A fast regularisation of a Newtonian vortex equation 729

5.3. Initial data with two bumps

‘We now consider the initial data

Uo = C1X[0,1] T C2X[a,b]>

then physically meaningful solutions must develop a free boundary S(¢). The solution can

be computed classically on the left (1, (¢, x)) and right (u2(¢, x)) of S(¢). We presume

that S(0) = a. Since the characteristics emanating from the second bump have increasing

slope, the Lax—Oleinik condition guarantees that S is increasing, so that they are incoming

characteristics. An ODE for S(¢) can be written via the Rankine—Hugoniot equation (5.1).
As u; we can take the solution by characteristics constructed in Section 4.2.1, i.e.

(7% + ozl)_al, p <1+ actt,
ui(t,p) = — I\ i% ~1/e
((p )1 +Ol[) , p>1+actt.
acyt

For u, we have to do some additional computations. We will construct a solution by
characteristics which is, as we have seen, a weak local solution. We look at the equation
for the characteristics coming from pg € [a, b),

p = po + auz0(po)* 'mo2(po)t = po + s (c1 + c2(po — a))t,

where mg2(a) = c; is the mass accumulated from the first bump. These characteristics
correspond to the flat zone u» (f, p) = (¢;* + oet)_i . On the other hand, the characteristics
of the rarefaction fan tail come from py = b and have as equations

p=b+ an‘(’)‘;(cl + ca(b —a))t,
where each characteristic is determined by a unique value 792 € [0, c2], and over this
characteristic we have ux(z, p) = (13 + ott)*é. Solving for 79, we have
. ( p—>b )ﬁ
2=\ + b —ay)

Therefore, we can construct the solution right of the shock as

(c7% + ar)~Ve, p<b+alr+cab—a)eg'e,
uz(t,p) = (( p—>b
a(cy +ca(b—a))t

= —1/a
)1 +at) , p>b+alcr +cab—a)ed 't

We can compute the mass at the shock as that coming from the left. The shock will move
faster than the characteristic coming from 1, and going back to (3.6),

m(t, S(t)) = my (1, S(1)) = mo1(po)(1 + arg(po) 1) "«
c1S(O)(1 + ac%t) ", S() <1+ actt,

c1(1 +05(SS%;1>;1I)1_]/(1, S() > 1+ actt,
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and we end up with a piecewise-defined ODE

ui(t, S@)* —uz(t, S()*
ur(t, S(0)) —ua(t, S(1))
The right-hand side of the ODE for S(¢) is continuous and locally Lipschitz, so a unique

solution exists. Solving this ODE numerically, we obtain the characteristics given in Fig-
ure 0.

S'(t) = m(t, S(1))

solution. uy = 1x[o,1) + 0.5x[1.52. @ = 0.5

—
08
—t=1
06 t=2
3 — _
0.4 =3
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Figure 6. Solution using explicit solutions on either side of the shock, and a Runge—Kutta scheme
to solve the Rankine—Hugoniot condition. We show only a few characteristics. The characteristics
in black and blue correspond to the flat part of the solution, characteristics in green to the rarefaction
fan tail, and the red line represents the shocks.

6. Existence theory: vanishing viscosity

Up to now we have constructed solutions by the method of characteristics. The problem
is then to show that for this class of solutions the initial value problem is well posed. As
is frequently done, we proceed further by constructing first a well-posed theory for the
approximate regularised problem (P,), and then we pass to the limit to construct solutions
of (P) that coincide with our previous constructions. Finally, we prove uniqueness of the
limit by yet another theory.
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6.1. Classical solutions of the viscous problem (P.)
We construct a classical solution via a fixed point of the heat equation.
Theorem 6.1. Letug € L' (R?) N '€, (RY). Then there exists a classical solution of (P,).

Proof. We define the map
G:ur>V-((e+usp)*VN@u)).
One can write the equation as u; — eAu = G(u). Hence, it is natural to look for solutions
as fixed points of Duhamel’s formula
t

u(t) = Se(t)ug +/0 Se(t —s)G(u(s))ds, 6.1)

where S, is the semigroup for —eA. We recall the regularisation properties of the New-
tonian potential N: €, (RY) N L1(RY) N L2(RY) — €2(R?) N LY (R?Y) N H'(R?). By
writing

Gu) = (s +us)*Vu - VN(u) — (¢ + us+)%u,

we deduce that G: H'(R%) N €' (R?) — L'(R?) N €,(R¥). Furthermore, it is a
Lipschitz operator. The operator from (6.1) is given by

t

Ki) = Selto + [ .t = 9)G((s) ds
0
Due to the standard decay properties of the heat semigroup we have
K X — X, where X = L2(0,T; L' (R%)) N €, (RY),

is Lipschitz with a constant depending on 7. For # small enough, the operator is contractive
and we can use Banach’s fixed point theorem to show there exists a unique solution of
(6.1). Since G is Lipschitz, this constant can be taken uniformly, and hence the solution is
global. By a simple bootstrap argument, we show that the solution is classical. ]

Proposition 6.2. Letug € L' (R%) N €, (R?). Then any classical solutions of (P.) satisfy
ut, )+ llee < [(o)+|Lr- (6.2)
The same holds for u_, so ifug > 0, thenu > 0.

Proof. We study the positive and negative parts separately. Studying the negative part of
u is very simple. For 1 < p < 400, multiplying by —(x_)?~! and integrating,

/ uuP! —f (e + up)*YN@u)Vu?™ + 8[ |[Vu_|*> = 0.
R4 R4 R



J. A. Carrillo, D. Gémez-Castro, and J. Luis Vazquez 732

Taking into account that u is a classical solution, that (¢ + u4)*Vu_ = ¢*Vu_, and the
equation satisfied by N(u) we have

Hence, we can write
d

a R4
From this, we deduce that |u—_|rr < ||(uo)-|Lr-
For 1 < p < 400, we repeat a similar argument for u, multiplying by uﬁ_l and
integrating,
1d
pdr Jra

lu—_|? <0.

ufl ~|—/ (e + u)*VN@)VuZ " + s/ [Vui|?> = 0.
R4 R4

We have (¢ + u+)"‘Vui_1 =(p—1D(+ u+)°‘ui_2Vu+ = gus)Vur = VG(uy),
where G is a primitive of g such that G(0) = 0. Since N(u) is the solution —AN(u) = u
we have

/l‘kd VN@)VG(u4) = /I‘Rd uG(uy) = /]Rd u+Gu4) > 0.

Finally,
1d » <o
—— U .
P dr R4 + =
For p = 1, 400, the estimates hold by passing to the limit. ]

6.2. An equation for the mass of (P;)
Let us now compute

me(t, 1) =/B ug(t, x)dx.

As above, we write the equation in radial coordinates as

Jue —d-1) 9 ( a1 « 0V —(d-1) 0 (a1 0ue
or ar(r (@ue)+ + ) 8r>+8r 8r(r ar)'

Integrating over B, we have

omyg

ot

0 u,
=dwgr®  ((ue)+ + 8)“—v + 8da)drd_li.
or ar

Again —da)drd_lg—f = m, and

1 omg

Ug=————°
© T dwgrd-t or
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so we have
8 & 8 & — a a &
a_n: - _((mairh + E)ame + edogr 1a_r<ﬁa£r)'

Considering the change in variable p = wzr? we have % = dwgré¢™! 8% and hence

8;?8 = —((8;28)4_ + s)ams + s(da)drd_l)zg(aa_n::)_

Replacing the last r by p

dmg _ omg o 1 o4 2 0%m,
a _<( p >+ +8> me +e(dogpd) PP (6.3)

Therefore, the equation contains a term with degenerate viscosity for d > 2.

6.3. Weak solutions of (P) via vanishing viscosity
We can show existence of a weak solution of (P) by letting ¢ — 0.

Theorem 6.3. Let u™ be a sequence of solutions of (Py) with ¢ = % Then there is a

subsequence converging weakly in LllOC N LS, and the limit is in L'n L.

Proof. Since |[ue (1) || Loordy < llUollLoo(ray> there exists u € L% (R?) such that, up to a
subsequence, u, — u weak-* in L>°(Qr). Hence u,, — u weakly in Lf(’)C(Rd). Further-
more, by the lower semicontinuity of the norm, we have u € L' N L®(R%). We finally
use the compactness properties of the singular potentials, and we deduce the local strong

convergence of V N(u,) in L2 _(R%). ]

loc

Instead of trying to prove uniqueness of weak solutions under additional conditions,
we integrate and consider the mass function for radial initial data. In the next section we
show uniqueness of solutions in the sense of viscosity solutions for the mass variable.

7. A theory of viscosity solutions for the mass equation

As shown above, weak solutions are not in general unique. This is a common problem of
conservation laws. In some cases, this difficulty is overcome by introducing the notion of
entropy solutions (see e.g. [4, 6, 19]). Such solutions are stable under passage to the limit
and regularisation. They are understood as the “physically meaningful solutions”. This
notion works well for scalar laws, but authors have failed to extend it to systems, as is our
case.

In one dimension, the primitive of entropy solutions of conservation laws (or of radial
solution) is a solution of a Hamilton—Jacobi equation. The corresponding notion with
uniqueness is that on viscosity solutions introduced by Crandall and Lions in [13] (a nice
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explanation of the link between entropy and viscosity solutions can be found in [1]). The
nice properties are now well understood (see [11-13]; for a nice introduction to this theory
we point the reader to [23]). Furthermore, viscosity solutions are approximated by finite-
difference schemes (see [14]).

For the sake of clarity, let us recall here that vanishing viscosity solutions and viscosity
solutions in the sense of Crandall-Lions are quite different concepts, though they often
give the same class of solutions in practice. The latter concept will be used here below.

7.1. Viscosity solutions
The equation for the mass is written
me + (mp)*m =0

which is not problematic since we know that m, = u > 0. To make a general theory it is
better to write
m; + (mp)im = 0. (7.1

Then the Hamiltonian H(z, p1, p2) = (p2)*z is defined and non-decreasing everywhere.

Letting G(z, p1, p2,q) = p1 + H(z, p2) we have a monotone function. This recalls
the theory in [8]. We are not exactly in their setting, since our function is not weakly
increasing. The authors prove that viscosity solutions of this equation are non-decreasing
in p (p-m in their notation). We could apply their existence theory, but not the uniqueness
one. Still, the solutions for the general case are continuous, but not necessarily uniformly
continuous.

We introduce the definition of a viscosity solution for our problem and some notation.

Definition 7.1. Let f:Q C R™ — R. We define the Fréchet subdifferential and superdif-
ferential,

D7u(x) = {p € R : liminf,_, , “W=4G-p0O=0) > o}

+ _ 1 W) —ux)—py—x)
DFu(x) = {p € R™ : limsup,_, “P= L P2=5 < 0}
We recall the following result.
Theorem 7.2. Let Q C R™ be an open set and f: Q2 — R be a continuous function. Then
p € DY f(x) if and only if there exists a function ¢ € C'(I) such that Do(x) = p and
f — @ is a local maximum at x.

With the initial condition (), = 1 and the fact that ug € LloL (R4) (so that the mass

over the point {0} = By is null), we consider the Cauchy problem

my + (mp)im =0, t>0,p>0,

m(0, p) = mo(p), (7.2)
m(t,0) = 0.

The natural setting is with m Lipschitz (i.e. m, = u € L*°) and bounded (i.e. u € LY.
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Definition 7.3. We say that a continuous function m € € ([0, +-00)?) is

* aviscosity subsolution of (7.2) if

P14 (p2)im(t,p) <0 V(1,p) € RY and (p1, p2) € DTm(1, p),
and m (0, p) < mo(p) and m(¢,0) < 0;

* aviscosity supersolution of (7.2) if

p1+ (p2)im(t,p) =20 V(t.p) € R and (p1. p2) € D™m(, p).
and m (0, p) > mo(p) and m(¢t,0) > 0;
* aviscosity solution of (7.2) if it is both a sub- and a supersolution.

Remark 7.4. The more general theory in [8] allows for discontinuous sub- and super-
solutions provided they are respectively lower and upper semicontinuous.

7.2. Comparison principle for the mass

Theorem 7.5. Let m and M be uniformly continuous sub- and supersolutions of (7.2) in
the sense of Definition 7.3. Thenm < M.

We apply an old idea by Crandall and Lions ([14]) of variable doubling. For its
application we follow the scheme as presented in [23, Theorem 1.18], there written for
u; + H(Dxu) = 0 with suitable modifications.

Proof of Theorem 7.5. Assume, towards a contradiction, that

sup  (m(t,p) —M(t,p)) =0 > 0.

(2,p)€[0,+00)?

Since both functions are continuous, there exists (¢, p1) such that m(ty, p1) — M(t1, p1) >
%’. Clearly, t1, p1 > 0. Let us take ¢ and A positive such that

< g A< g

< ——, _
16(p1 + 1) 16(t1 + 1)
With this choice we have o
28[)% 4+ 2At < e

For this ¢ and A fixed, let us construct the variable doubling function:

lp =& + s —1]?

= —e(p* +E3) — A(s +1).

D(t,s,0,8) =m(t,p) — M(s, &) —

This function is continuous and bounded above, so it achieves a maximum at some point.
Let us name this maximum depending on &, but not on A:

30 o
D(1g, S¢, pe, 5s) = P(t1, 11, p1, p1) > -~ —2ep? —2At; > 5

In particular, it holds that

Mo, pe) — M(5e,£5) > O(le, Se, pes E6) > % (1.3)
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Step 1. Variables collapse. As O (%, s¢, pe, &) > ©(0,0,0,0) = 0, we have

|pe — §a|2 + |se — 1]

2
2 + S(Pg + 532) + /\(Ss + 1) < mlts, pg) — M(se, &) < C.

Therefore, we obtain

C
|pe — &c| + |te —5¢| < Ce and pe + & < —.
JE
This implies that, as ¢ — 0, the variable doubling collapses to a single point.
We can improve the first estimate using that ®(z,, s, pe, &) = D(Ze, te, pe, pe)- This
gives us

e — SE|2 + [se — t8|2

2 = M(tc“’ps)_M(Ss’ga)+8(p§_552) + A(ts — 55)

C
< M(te, ps) — M(s¢, &) +e—=Ce + Ce.
JE

Since M is uniformly continuous, we have

lim e — ga|2 + [se — t8|2

=0.
e—>0 82

Step 2. For ¢ > 0 sufficiently small, the points are interior. We show that there exists
W such that ., s¢, pe, £ > > 0 for € > 0 small enough. For this, since m and M are
uniformly continuous,

7 < m(te, pe) — M(se, &)

2
= m(te, pe) —m(0, pe) + m(0, pe) — M(0, pe)
+ M(0, pe) — M(te, pe) + M(te, pe) — M(se, &)
< o(te) + o(|pe — &el + |te — se),
where @ > 0 is a modulus of continuity (the minimum of the moduli of continuity of m

and M), i.e. a continuous non-decreasing function such that lim,_,o w(r) = 0. For ¢ > 0
such that

o
o(|pe — &e| + te — sel) < Zv

we have w(z;) > . The reasoning is analogous for s¢. For p; we can proceed much in the
same manner:

% < m(ts, pe) — M(s¢. &)

= m(te, pe) — m(le, 0) + M (1, 0) — M(te, pe)
+ M(ts, pe) — M(s¢, &)
< w(pe) + o(|pe — &e| + |te — sel).

and analogously for &,.
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Step 3. Choosing viscosity test functions. With the construction we have made, the func-
tion (¢, p) > ®(, s¢, p, &) has a maximum at (., p¢). Thus, so does the function

— &2+ |t —se|? i}
(t,p)'—>m(t,p)—(|p il 82' d +ep2+kz)=m(t,p)—<pa(t,p)~

We must be careful to ensure that the test function has contact with m at the right point
(e, pe):
@e(t, p) = @e(t, p) + m(te, pe) — Pe(le, pe)-

In fact, this is equivalent to
D@e(te, pe) = D@e(le, pe) € D+m(['avps)~
Since m is a viscosity subsolution, we recover

z(ts - s)
g2

—}-A—i—( (psg &)

+28p5) m(ts, pe) < 0. (7.4)

Analogously, the following function has a minimum at (s, &):

Ps_§|2+|s_ts|2
2

(5.8) 7> M(s.6) — (- 67 hs) = M(5.E) — el )

Again, the correct test function is

Ve(s,§) = Kl_fs(s, ) + M(se, &) — 1/_/6(5'87 Ec).
Since M is a viscosity supersolution, we recover

2(ts — Ss)

2(pe — &)
g2 _A+< pe

+ 2¢ Ee) M(se. &) > 0. (7.5)

Step 4. A contradiction. Taking the difference between (7.4) and (7.5), we have

2 < ( (Pe 5e) +2gga)iM8(s8,ge) —( 2o = Se) +28pa) me(te. pe)
[<2(pas £c) 4 &)a (2(/)58 €) n 2sp8)+]M(ss,Se)
+ ( (/Oag 5e) + 2‘9)08) (M (sg, &) — m(ts, pe))
=< C‘28(p8 — &) g 2( (Psg £e) +2 Pe)a

3

= C‘28(p8 — &) ’

due to the Holder continuity of 7 rj’ﬁ, the fact that M is bounded, and (7.3). Ase — 0
we recover the contradiction 0 < 24 < 0, and the proof is complete. [
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Remark 7.6. In the argument above, the uniform continuity condition plays a key role.
Notice that it is possible that pg, &, — +00, and hence the continuity must be uniform to
obtain the comparison estimate.

It was pointed out in [11, Remark 4.2] that the assumption of uniform continuity can
be weakened (with minor modifications to the proof) to uniform continuity of ug, vy and
uniform convergence of u(x,t) — ug(x) and v(x,t) — vo(x) as ¢t — 0.

Remark 7.7. Notice that this proof can be extended to equations of the form m; +
H(my)m = 0 where H > 0 and uniformly continuous.

Remark 7.8. Notice that [13, Theorem V.3] covers the case o > 1, and furthermore
gives information on the cone of dependence. Naturally, in our setting there is no cone
of dependence.

As a simple consequence of the comparison principle, we can take advantage of our
explicit solutions for u in Section 2. The mass corresponding to the friendly giant should
be a global supersolution. We compute the corresponding mass, which gives

M(t,p) = (@) "@p.

This is a classical solution of the equation

M, + (M,)iM = —ép(ar)—%—‘ + ((at)"a N (p(ar)"7) = 0.

It is uniformly continuous for r > . We can apply the proof of the comparison principle
to this very nice classical solution, and hence we deduce that

_1
m(t, p) < (at) " ap (7.6)
holds for all uniformly continuous viscosity solutions.

Remark 7.9. This is known for Burgers’ equation as the universal or absolute supersolu-
tion.

Remark 7.10. Notice that this implies m(¢,0) < 0 for all # > 0. Since m = 0 is also a
solution, we check that, for all mg > 0, then the viscosity solution satisfies m(¢,0) = 0
and m(¢, p) > 0.

Remark 7.11. Formula (7.6) shows us that, for initial data mo > 0 and for all p fixed,
m(t, p) — 0 ast — +o00, i.e. eventually all mass travels to infinity.

7.3. The mass of (P.) converges to the viscosity solution of (7.2)

Theorem 7.12. Letd > 1, and ug € L' (R?) N €, (R?) be radially symmetric. Let u, be
the solution of (P.) and my its mass. Then mgs — m in €, ([0, +00) X [0, +00)) where m
is the viscosity solution of (7.2). Furthermore, m is Lipschitz continuous (in variable p).
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Proof. We first point out that 0 < m, < |lug||;1(ge) and

(me)p = ug €10, ”uOHLOO(Rd)]- )

Furthermore, we know that the solution is classical and that (mm,),, is also continuous.
Hence, by the Arzela—Ascoli theorem there is a convergent subsequence m, — m in
Cloc ([0, +00) x [0, +00)). Let us now check that m is a viscosity solution. We begin
by showing it is a viscosity subsolution and, likewise, one proves it is a supersolution. Fix
t,p > 0,andlet (p;, po) € DV m(t, p). Again, we can construct a function ¢ € €2 such
that m — ¢ has a local maximum at (¢, p) and p; = @ (¢, p), p2 = ¢, (¢, p). Now we need
to prove that the quantity

@i (t, p) + (pp(t, p))im(z, p)

is non-positive. For this, we go back to the viscosity equation. Since m® — m and m — ¢
has a maximum at (¢, p), by [23, Lemma 1.8] there exists a subsequence ¢ and (Z, p;) of
values such that m® — ¢ has a maximum at (Z,, p,) and, furthermore, (¢, ps) — (¢, p) as
& — 0. We go back to (6.3):

omg ((8m5

o 0%m,
o o )+ + 8) Mme = SCd(p)a,.Tn’ (7.8)

where C; (p) is defined and positive outside p = 0. For & small enough, p, > 0 and, hence,

omyg

0
St pe) = St o).

om ad
a(té‘v 106’) = _<p(l8’ Ps),
ap ap

and
2 2

0°my 0%
W(h%ﬂa) =< W(%»Pe)-
Hence,

82
@1 (te., pe) + (e + (‘pp(t& Pe))+) Mme(te, pe) < €Cq (Ps)%(taa Pe)-

As ¢ — 0 we have
@i(t, p) + (pp(t, p))im(t, p) < 0.

Hence, we recover the sign
p1+ (p2)im(t, p) < 0.

Since this viscosity solution m is unique by the comparison principle, the whole sequence
mg converges. |
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7.4. Stability

Theorem 7.13. Let mj be viscosity subsolutions (resp. supersolutions) of (7.2), and
assume that m; — m uniformly over compacts as j — +oo. Then m is a viscosity sub-
solution (resp. supersolution) of (7.2).

Proof. Fix t,p > 0, and let (py, p2) € DTm(t, p). We can construct a function ¢ € €!
(see [23, Theorem 1.4]) such that m — ¢ has a local maximum at (¢, p) and p; = ¢ (t, p),
D2 = ¢,(t, p). Now we need to check the sign of the quantity

@i (t, p) + (po(t, p))im(t, p).

Since m; — m and m — ¢ has a maximum at (¢}, p), by [23, Lemma 1.8] there exists
a subsequence ¢ and (¢;, p;) of values such that m® — ¢ has a maximum at (¢#;, p;) and,
furthermore, (¢;, p;) — (t, p) as j — +oc. Then we have

(1. pj) + (@p(tj. pi))Gm; (1. p;) < 0.
As j — 400 we recover the definition of a viscosity subsolution for . ]

We can also prove continuous dependence on the data, using this result. If mq, ; — mo,
then the solutions converge uniformly.

7.5. Well-posedness

The mass associated to solutions of problem (P,) are always Lipschitz continuous, but the
comparison principle holds true for uniformly continuous. Let us show that, for my € BUC
(i.e. bounded and uniformly continuous), there is a viscosity solution ¥ € BUC.

Theorem 7.14. Let mo € BUC(R?) be non-decreasing such that mo(0) = 0. Then there
exists a unique bounded and uniformly continuous viscosity solution. If mg is Lipschitz,
then so is m.

Proof. We first prove the case of mo € €1 and Lipschitz, and then the general case.

Step 1. m of class C! and Lipschitz. We can construct initial data in one dimension by
taking uo(p) = (mo),(|p]) € L'(R) N €,(R) and we apply Theorem 7.12.

Step 2. Approximation arguments.

Step 2a. my € BUC(R?). Then it can be approximated from above by a decreasing
sequence of Lipschitz functions ¢ x and from below by an increasing sequence of func-
tions mg . We construct mg x as follows: it can be taken as a piecewise approximation of
my — % by a piecewise constant function so that the uniform distance is less than 1/2k.
The procedure is analogous for ¢ k.

By the comparison principle for m, the corresponding solutions are ordered mj < my,
my is increasing, and my decreasing. Due to Dini’s theorem, the pointwise limits exist and



A fast regularisation of a Newtonian vortex equation 741

the convergence is uniform over compacts

m = limmy <limmy = m.

- k k
By Theorem 7.13, these two functions are viscosity solutions, both corresponding to initial
data my. Since they are the uniform limits of uniformly continuous functions, /7, m are
uniformly continuous. By the comparison principle, 71 = m and we can simply call this
function m.

Step 2b. my is Lipschitz continuous. If mg is not only BUC but also Lipschitz continuous,
then mg x are uniformly Lipschitz continuous, and due to (7.7) the functions my are also
uniformly Lipschitz continuous. Hence, m is Lipschitz continuous. ]

Remark 7.15. If we repeat the approximation argument for ¢ continuous, we can repeat
the argument and construct two continuous viscosity solutions /7 and m. Since the com-
parison principle Theorem 7.5 cannot be applied, we do not know whether they are the
same.

Remark 7.16. Notice that the rarefaction fan solution for ug = cg x[o,z], studied in Sec-
tion 4.2.1, is continuous (0, +00) x (0, 400), therefore m is differentiable and thus a
classical solution of (7.2), so the unique viscosity solution. The other solution constructed
in Section 5.2 is therefore shown as the spurious solution.

7.6. Asymptotics for the mass

Theorem 7.17. Let moy € BUC([0, +00)) be non-decreasing with mo(0) = 0 and such
that (mg), is compactly supported. Let us denote by

GM<K)=/ L PuDay
wglyld <

the mass function of the self-similar solution with total mass M. Then the unique viscosity
solution satisfies for all kg > 0 that

m(t,tak) — G (k)
Gum(x)

Proof. Let us define M = m((+00). Consider the supersolution with initial datum

)= {n(mo)pnoop, p < M/1[0m0)p oo
M, P> M/”(mo)p”oo’

-0 ast — +oo. (7.9)

K=>Ko

and the subsolution with initial datum, for § such that my(§) = M,

0, p <34,
mo(p) = {M(p—38), §<p<d+1, (7.10)
M, p=>8+1
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Since %y = (i1g), and ug = (mo), are square functions (and therefore non-increasing up
to an initial gap), we know from Sections 4.4.1 and 4.4.2 that
L‘(l»x)_UM(l,x) a(t’x)_UM(t’x)

sup — 0, sup —0, ast — +4oo.
wg|x|?=8 Um(t,x) xeRd Up(t, x)

Furthermore, since we know they are given by characteristics, we can apply Theorem 4.5
to deduce that
u <u.

Let ¢ > 0 be fixed. From the previous estimate we have, for some ¢, > 0,
(1—&)Up(t.x) Su(t,x) <il(t,x) < (1 +e)Upy(t.x) V=0, wglx| > 6.

We will write in detail only upper bounds for u, which are more delicate due to the pres-
ence of §:

(I=e)Upm(t,x) =u(t,x) = (1 +e)Un(t,x) Vit =te [x| = 6.

We define the mass of the self-similar solution
mutep) = [ Uunar
wglx|?<p

Integrating from p to 400,
(I—e)(M —mp(t.p)) =M —m(t.p) = (1 +&)(M —mpy(t.p)).
From this, we deduce that
—eM + (1 +e)mp (1, p) <m(t,p) < eM + (1 —e)mpy (2, p).

‘We have

_mp)—mu(t.p) _

M
_8(mM(t,p) - ) = mm(tp) T S(MM([’P) - 1>

Vit >t p > 6.

Notice that M > mps so M/mps — 1 > 0. From here on, we write the estimate in absolute
value. For p fixed, ms (¢, p) — 0, so this estimate is not very nice on its own. However,
we can pass to the scaling y = x¢™ «4 so in the rescaled volume variable,

_1
K =pt e,

Let us look at the profile of mps. Going back to the definition of Uy, we recover by
integration that

mM(tﬁw:f  Fullyhdy = Gu o).

wgq|y|? <k
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Hence, in this rescaled variable we have

m(t,taK) — Gp (k)

M
v B Cow i)

_1
Vit > tg, k > 6t «.

If we want a uniform bound, we cannot run all the range of «; nevertheless we can fix a
single ko > 0 and, since Gy (k) is increasing in «, get
m(t.1%k) — G (k)
R )
Gy (k) Gum (ko)

YVt >tg, kK > Kp.

Proceeding analogously for 7z we recover the same bounds and hence we recover (7.9). m

8. A finite-difference scheme for the mass

In this section we return to the consideration of non-negative solutions with positive non-
decreasing mass function. Since we know that the characteristics arrive from the left due
to m,, being positive, we can construct an upwind explicit scheme. We discretise the space
and time variable by t, = nh;, pj = jh,, and propose the scheme

Mik+;lt_ MFK . (Mik ;pMik_l )aMl."“ o )
Factoring out Mik +1, we get
(1+h4gﬁiiy£iyvﬂﬁ+lzﬂﬁ; (8.2)
hence, we deduce
Mik+1 _ Mik (8.3)
1+ hy ( ML 1)0‘

Unfortunately, this scheme is not a monotone scheme for o < 1, see [14], due to the
presence of the power, and hence it cannot be studied in the natural fashion proposed
in [14].

Nevertheless, we can still propose a monotone scheme, given by regularising the
power «. Including the initial and boundary conditions, one can write

Mn
MM = ann if j >0,n>0,
1+ hHs(— 1= 1)
0 . o (Ms)
Mj =mo(hyj) if j >0,
My =0 ifn >0,

where
Hs(s) = (s4 + 8)% —§%.
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Now, we can set a CFL condition such that the method is monotone. Indeed, if we assume
that
h ‘ § 11—«

< —, CFL,
R (CFLs)

then the method is monotone if M € [0, M. Naturally, § must go to zero with /z; and i o
It is easy to see that if m¢ is non-decreasing in p then so is M;’ in j.

Theorem 8.1. Let mg be non-negative, non-decreasing, Lipschitz continuous, and
bounded, M}’ be the solution of (Mg), and m the viscosity solution of (7.2). Let, for

5§ >0,
82+a

h, = 81+20{’ hy = —
’ © 2afmolles

Then, for any T > 0,

sup  [m(tn, pj) — MJ'| < C§%,

Jj=0

0<n<T/h;

where C = C(a, T, ||molloo, || (10)p]|00). Hence, as 8§ — 0, the scheme (M) converges to
the viscosity solution of (7.2).

The lengthy details of the proof of this result are left to the interested reader follow-
ing the blueprint of [14]. They crucially used the stability property of viscosity solutions
proved in Section 7.4.

Remark 8.2. We have performed a numerical simulation of the case with two bumps, in
order to see whether the results in Figure 6 are indeed the viscosity solution. The results
can be seen in Figure 7.

9. Extensions and open problems

(1) The study of qualitative properties for non-radial solutions in several dimensions
is completely open.
(2) The formal gradient flow structure of the equation may be relevant to discuss

regularity and asymptotic properties of the equation for general initial data.

(3) Another interesting question arises by looking at the attractive case or equivalently
the backward evolution of our model. In the case o = 1, this was analysed in [5]
and is known in the literature as the skeleton problem.

(4) Is there uniqueness of solutions for the mass equation with only continuous initial
data?

(5) Can one construct convergent higher-order numerical schemes for the mass equa-
tion?
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solution by finite differences. a = 0.5

: : : : : : :
1 —t=01+
S
08 [ t=2| ]
t=3
—_
L o6 - 1
-~
ot
S o4l \\ |
\
0 L \\v\L I
0 1 2 3 4 5 6 7 8 9 10
p
12 F B
1L 1
—_
Q08| B
o
04 B
02 1
0 L L L L L L L L L
0 1 2 3 4 5 6 7 8 9 10
p

Figure 7. Solution by finite differences of the case with two bumps. Compare with Figure 6.
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